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‘ TF SECURITIES

RABUE

2024 5 35 R : BEFT, FREMBREROEE 200 7Tk, EEBEES?

1 ERGR: BEAMEE-STH, BEG. SHAE, dd-SHKISAH]

1) ABENSES, FENEINEEE ., #E9 87 H, 2EEBIN 1997 T/ke, KEBREHK 194 (BRE)
T BZEFEERLIIBAE 500 705 ; AR kg FHENIET 50kg ZTBIEME I A 458 o/ 1656 70/3%, #
N9 BE, BRILTRFIN, HPNEERER, DU EBIIFERES, FENMEEMETRES (B 6B®
SMETHEB 2007wk, ERIETHMENE, BEFENEIAEEE ), #—SRBTUIMERIR RS, BENX
KR 9 BastEwn (ESRARRSBERT, FERSER AN UESNE = E, BENSELXE,
FIRRIER 6 BRPEEW) o

2) EER: M, KEHEER 12647kg (REL-0.26kg) , AIHIZ BRELEEE SR ERNEO ST, A1
BHRAEEERRERE, TONERNTE. Bk, ABHEBZERNERERK, ARESE 1580k (R
-0.17pct) o TR IEER AR A FFEARAL ( RUSREGLERETHRESF 4 B ) CRERESTHHER, BNE5HE
HEEK,

3) EMIR BNE ER S5 ELUTENE, ENTE! N 2024 EXIHEE, EPHRRD . EEKH2000-3000 7T
ik RERM. FHL. FRE. BAWH. LEARMD. BRRK. XEEMET 2000 7o/k; [ERERLENEHX
8, Wit ZRLIDENESELHTE (SERIE 9B 6 B) . T L, BENEKR, [FRPERE. EMBLET],
AEEEBRRERG] . [WERG] . DRENKHE [HFL]; MERNCHE: [%4RKm] . [#KEA] . [X
BE] . (BERM]. [BEAR] . [EBERE]. [FEF] %

2, B, ABEL, SWEERE D EE

1) B9, BRSO, ENREE]

OABCEME Lik. BE 9B 78, WEAT BRAERN 415 703 (AREFE) , REBR+04 T/H; LEK
HEREBIMN 260 70/ fr, REBART (BERE: REFEEPBARS) .

@BAEFEW . AREIMEECHERE, ROEMH, PHEEFEEESHN; BRACERECHIFFE, Rit 2024
ST, B [ERER], BWKE (#ERA] . [RORG] . [RERHB] . (RS ] %.

2) B8 (HAMRTE, SMEKIRKEHROMN &ML,

DF=ge R 2018 FLLRRIE XIS, &L 8 B25H, EFRXBREREE 1332 AE, BH-044, @+ 14% (BHEXR.
FEERINES) .

%ﬁ?%ﬁt%°§§9ﬁ7aﬁﬁ,MM%WWQEmAWQE,ﬁt%%mt%QAﬁm(&%%ﬁ:%WMQ
NERE

BREREN. HAREEHNE, EFLBREE S0 5 FEA. HRASREK, SR s aaiEE. 202 F
BNSES LT, EBNEEEBERE, BaW, BWkE [BRRD | [ ZER5 ] .

3. BB BRRYE, EREFEAARREEAVESNBAEE; DERE, ENFARRIFENZE!
1) R, ESEE (BXER] . KEHREKTRB R 2+ E]S, FEIRTEBEEL, SHEKFHESE
BWE, AR BE/ BIE/EE /M MNE EHY BsE BIIIRIED 190 TREC +0.4%/ +1. 7%/~ 11%/+ 0%/~ 1.1%/-6.6%; FIEL +7% /+ 14%
[+T%/+21% /+33% /- %o EMAKBEATERRWTHIHENRE R, B ARMREH. TtEESBEENESK
g, ENFEENE. SNATEATR S HHEENL ]

2) iR FERRENBER, IERBEY SN . RETHFR FREER, ReBERORLE, BiN=

ZEND, SHEREEEH, BEAASENSGEY, VHEEABETIRNAKES; Wi, hREVHHHE X

25, HhENEEEFER (WHEBRTEHHZ, BaikE. 0. NS AR ELT ) URE S Rl
%%%%gfﬁ:[¢Wﬁﬁlxlﬂﬁ5%]\liwﬁwl\ EXA ], BUCKE: (2em]. [HREEY].
@Jm. o

4, HEBRR. BEARANAREM®, SNMEF L)

1)iF: RERIEERERANSKS ‘M HERSBTEASE HEERAKSEEA RES NEXE,
I RIKAER B ERE AR SR EHBRNERRIEFSSONEKER" | " HERIMEERN SN
BEREEEN . “MREEREMR AN BER ENERME AR £, KA h, ERCER UL TS NEE
EENZLFNENERAR; HERARENEEN ASRE, REREXF LUMETENEE, SBATE
ERIFMISERNFENHERRANS, 21 —SRARSN.

2) REEF . IR ARXFBREEF U RBTE, RURERAAETH . TEDEMNEIIKEAX, BEE
2030 FBAME & EANAREFEESNY, MHRSEFIEROBAED N, BRAILETHNE, ERUF
B, FTLIRI R SE ANE SR ST KE R  BRERESE, FMEATLRRE TR, TR NS SRS 7
8. RUMELFNAGEAS, THZEI 8. H0Ah, BERTEFUEREE, RIREFIEEZRRRE,
BEREANERR I B L L E3R,

3) Emi. U7 [B¥sR ], [KIR]. [BEHL]. [ZRER ], QKRE: [F¥F] (SHIEK
ﬁﬁ%)eﬁwxﬁ:@ﬁﬁ:[ﬁERﬁle@Kﬂﬁm:[k%ﬁmlo@ﬂﬂﬁ§§ﬁ;(¢Rﬁ¢1\[%%
&1,

5. BURR: BFRRREEE, BURALEOESREAY!

1) LR BEFREBENK, S EFRRPRERDEE . RERMETREEE BT ERR TREBRRIE 99
TRESED, BN, HEFREHE 299 TIEAT AR, RIENES RER . REROET RRAESHE
EREPRALZER L, NSERER, GT, BURHESHRENG. AEROBEESNSEEN FRERER
NERABERBUASDE & DY F), HEHRHIFNER. S8, RIDAY, BUEFREEE=RUT. B4
EHEREE IR

2) YRR OESER, FEHOWS RS, RESKHE, 20245 1-78, HEHITHRO 18.85 B, yoy+29%,
ARMOETEIIEO 59.39 127, yoy+24%, FRIFRRIEK]

g%m%?,ﬁﬁﬁ%%ﬁéﬁﬁﬁ,EF&%W@REoiﬁﬁﬁ[ﬁiﬁwlx[*%&w]\[m%&%]\[%
Hiigin | %,
RERRT: BRRE; BRRE; RFEROBED; REXS; #O%H.

ESFARRSE
20244 098 08 H
BEER
T IRR s T AT (EHFER)
ERER G NG ]
1E&
2y S

SAC HHERSHS . S1110517010002
wulil@tfzg.com

i T

SAC HWIEPRSRS: S1110519070002
chenx@tfzg.com

iz baxianii

SAC HWIEPRERS: S1110520110001
linyidan@tfzg.com

5% BRREA

chenlian@tfzg.com

7 EBE

— RiE

IFIR300

-14%

-18% T .
_Ziﬁ%ZJS»OQ 2024-01 2024-05 L)l

BRRR: RREE

LEES =

1 (RWHGE -7 R B 2024 S5
34 iR 24 F¥FIRFEESEE, W
EFRLELEREENS? )
2024-09-01

2 (RHHGE - 1T 2T T AR
e, RELEEF AR )
2024-08-26

3 (KMHBCE- 1T AR 2024 5
33 AIR: WEEAR, BWLEES? )
2024-08-25
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. TF SECURITIES

1. SEXEIRER . (FREMBH—P TR, SHM. 88, S—2F
A RSEH

1) AEENBAES, FENBNECTE. =987 H, £E%EEHIM 19.97 7T/kg,
B EEAF Ek1.94% (BRE) , TUBEZEEFERLIYBFIE 500 5v/3k; KR 7kg (73
MIEF0 50kg ZIoBEM 185281 /9 458 Jo/3kF0 1656 ok, HAN 9 BfE, ZRIIZIER
2, BPHMEENER, DAIHPIEIRERREE, (FENIBSMETEES (K6 B
BEETBEB 200 jt/ik, FREISTHMENE, BEFENSRMELRE) , #H—8
B T AMERR R MR SS, BEMNRRK L 9 BlaEthEaMN (ESBFEREEERT,
TEIR R &R E BRI ET R AE, ERNBFELKE, FERKK 6 B LHEE
%) .

2) MEER: Mg, AEEEYE R 12647kg (FREE-0.26kg ) , BIHE B ELEHA
HEMNERNIEOSY, sifiBAEEERRERR, STOHYERL TE. Bkis, &
FHEE=2RLEMEK, RRESXE 15.80% (FRH-0.17pct) o itEEANEDD
FERN (R BBEEEFEEFETRESE 4 B ) &EKRESTHIEK, BNESSEE
BEH K,

3) BN BN SERSSIFEUTME, EN=E] N 2024 FL19HEE, EHRER
i EE2R 2000-3000 Ju/sk; imERRMD . #iRmE. HHF. BAH. EHERMD. &
BERY. REEEWRT 2000 7T/k; E{ELEHLEAXMEEEXE, MitSkRHEnE
BEFRK=E (HIEEIL) A6 B) .m0, HATMER, [RRpERE. EMROE~],
KEgEHE BERRG ] . [HWRERE ] DREWKE [HHRE ] ; MEENRE: [#
mRip] . [BREA] . [REEW] . [EERK] . [BA®] . [#BERRHE] .
[#FEF] F.

2. BHRR: HX8ENS, BEMIGEMRAAEE
1) B8 BASMROSH, ENFHEE

OXEBFBHENME LK. HEOR 7H, WEXK a@RAEKRMN 415 7w/3 (BXEHE) ,

B EEAFKR+0.475/33; WRKFEFEREBIMN 3.6070/fr, W EFAXRFE (BEXRR: KB
SE PBARS

OI’BEREWN: ERSIMKECIHFERE, ROEMK, PHEEFESEZRERN; BR8
BALEIRTE, it 2024 FES5 L7, 5[ 2RERE], 8T [&=41’0] .

[ BFOERfD ]« [RER®D ]« (=D ] &

2) B8 HAKERE, SNERERET KA MERLE,

D= 2018 FLSKREX E. #H1E8 B 25 H, HEEXBREFEE 1332 AE, BiRt
-0.4%, FEtb+1.4% (BUERR. FEEHRINS) .

@FEBM LK. &= B 7 HAEE, JIIMSHRARS 104 70/ 2F, BEERL LK 0.4
To/kg (BHERIR: FHMARS) o

OBV HARHBEMR, E-LBRFIEELE 5 FRA. PR BEREK, 2
RIE EF-BERTBE MR . 2024 MRS LT, EBMBEERERKR, PHATM. BX
T DREERG ]« (2885 ] .

3. [5AH: AERR, EEFENESRRHHEBXKIYE
AEH; SIRIRIR, EMHAERITFTENZE!

BSWIRIEX 2 JFRE SR E IR R HA 2
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1) ERiRR, ExEE [ BKER] . KEFBI/KERBE 2+FR/RE, FEEIR=REH
EXN, SHEKFHESEENE, AEE&/ZI/4EE/INNER/ S8/ rEEE XTI E D
INIREL+0.4%/+1.7%/-1.1%/+0%/-1.1%/-6.6%; [EEC+7% /+14% /+7% /+21% /+33% /- 2% J&R
MHRKIE RS T i8R Hhis EIIEREE, THXRNREH. MitEESHEFENRES
"E, ENFEEYEMNE. EMATEEARE R S+EHEMENEL!

2) ANRIRIR : FREEEREIBEE , FRRFEY BhiF . lBE T ER P EEF,

BREBROFREE, BN=FEKH, SAHFTKRELERHA, EFEARERRKET, W5k
EAEETMRMLRMES; i, HIREUBBHEBAER, HbEmEaE~ER (0
BB B2, BRiRwE . TR, HEISARme i ) DIREE = RERREH

BT (PriRm] . [(BEEw] . [EkRe] . [Exa], &CKE: (£
TEW] . [HEEW] . [(EREY] .

4. MERR: BEEKAMNBAEEMR, EUMEHE!

1) #F: FERIVEEREBARS KT ‘NE 'REERSHFEAZE HEEX
KEFEAN RES BREXE, B “RAEBRIEZERKZAEHICSRHH S S5
BRIVEREFONMRER" | “REEMEEROHNEMMEMRFLEMN” . “m
REEEE FYIA RN LR REMERAOKERR" F. BI1AA, ERELETRTERN
HEREYMZE TN ENEEGR; BERETESNEEMHERE, BERIKE
WitEE 2INEE, kBAREERFNVSEMMFEENEERR AEE, BEH—
TRARSE.

2) ETEH: WHNHKERNFABRRSEF=VERRTE, KIEERHERET . T
SERFIERIBR A A, BHE 2030 FEAMTSEELEMAAREFEES T, K
FMEZZFIBRAGEX DD, R IZRETHME. TR, TUFRBRZTAN
SRAHTKEER. ERBASF(EL, B ETLUANEBT HRARE X MEENFHIR S
WHR. KIWBEZLFNBHERE, HHZE1E. BDAA, BERZEF BERIFL
i, RIME=FUEEREARE, BREANSFEX WInNEEHFEE .

3) ERERE: OMF: [EFSRI] . [XtR] . [EsMl] . [ZERSH]. @
RE: [#FFFE] (SHUIEKEES) . KT OfE: [HERER] . @RI
K [RBTK] . ORIMESEF: [fRzE] . [HEE] .

5. BYINRIR . B~ mIERRIER, BYRmE OSSR

1) EHRASEEFREEERK, S1E”REPRTERMEHE. TEEMETREES
BAESRTRHERRIF 09 TRESEN, BN, BE™ mSET# 299 TEHTA
B, RHEMESRIEE . PERMOE TmEMESRRERSTHELIIEREL,
RSEHAER, T, BURMSFSRaEHNm. MEROKSNNSERER HEXE
ENEXABEREYMAREDER DIYEH), DEHRFUFREE. PR, BiDAB, &
YEF mhEEEmelH . FHEHESFEEEESER

2) BYemRE &Lk, EEHOWVSRS. RIEEXEIE, 2024 F£1-7 B, HEHR
THHO 18.85 B, yoy+29%, ARMORTFEIH O 59.39 1278, yoy+24%, {RIFEKIRIL
Kl

3) VA, REEBYLFEDARE, EFrRMEERRE, ExEEF (=B ] . [+
D ] . [WERD ] . [ BEERD ] &,

6. R iRRZFTRI

BSWIRIEX 2 JFRE SR E IR R HA 3



\" .
FWiRE | FUHRER i KOk S

. TF SECURITIES

BHXSE (2024 F9 B2 H-2024 598 6 B), RMHEG@ETIL-1.80%, FIHFR 300.
HUFEHE . SRIER BT ORI -2.71%. -2.69%., -2.61%. &S, FKIEBSFERIAIA: ST
K+11.54%, HLHAKI+10.76% . FIRIEAR+10.06% . KDRIE+4.84% . BRER+3.30%. iR
MRIERG+2.53% . BERKRAE+2.17%. TR B+1.96%. JbKFc+1.94%, R +1.90%.

1; FEFUARXERERES (%)
14 -

11.54

12 -

10 -

ST #seill RISl RORE piRER FREiE HRRE W8 dboT il

BRRIR: wind, RRXIESHRFT

= 1: RIRFAUSASENESER (%)

2024/9/6 13 117MAB 3MH 6 1A 14
IR 300 -2.71 -3.35 -10.11 -9.37 -15.42
IRUERRHE -2.61 -3.15 -13.44 -13.66 -22.86
HiFRg -2.69 -3.32 -9.77 -9.25 -12.32
RHE -1.80 -9.89 -19.16 -14.35 -23.43
FhFar= -0.71 -2.52 -10.80 -27.61 -39.09
IKF=F=E -3.32 1.62 -9.69 -21.08 -48.15
Rl -1.10 0.43 -18.85 -29.42 -43.33
e -1.63 -5.55 -19.13 -13.19 -27.34
REMT -5.88 -9.88 -22.04 -15.33 -19.94
FRIAINT 0.15 -2.05 -11.62 -17.63 -30.42
FeiE Al -1.96 -14.50 -22.19 -11.89 -14.07

BRERIR: wind, RKIESHRAT (GE: sl AhEDE)

6.1 XF LHARERAS

1) BERRMD (2024 FF 8 B &EREHEDIR) : 2024 F8 B, NEHEEEE 62417k

(Ehm ¥ 550.8 Bk, F369.6 Bk, M¥E36HL) , HEWA 14024 1Z7T . HF
HeRFATNENE RERATREFATSIHHEER 0.1 Fk., 2024 £ 8 By,
REEBBEHEEIN 19.71 7w/, H2024 F£7 BB EF 7.70%.

2) IR (2024 F 8 BEFREEBERER ) : A3 2024 £ 8 BHEHERRG 10,866.56
R(EFEL, HERNAE) , WAN29.77 27T, EBHEHENM 13.21 7o/ F, KELER
28079 11.68% . 13.32%. 0.08%, ELLZERISBI 1.81%. -9.71%. -12.34%, NE) 2024 FF 8
BHEEBICHE 1,837.11 BR, HFRIHEERPBH 1200343 FR . *F 2024 F 8
BHERE 235.40 Bk ( AEHEMEE R ), W 58.63 1278, BEXEHEEMN 2045 T/ AF,

BSWIRIEX 2 JFRE SR E IR R HA 4
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IREEEETN B 1.32%. 9.73%. 7.92%, EIELEEZNSBIS 9.78%. 42.27%. 21.44%,

3) REEK (2024 F s BEKRHEBREGIR) : 2024 F8 B, ATHEEEE 1985 5%
(Ep{73E3.17 BL) , HEWAN 445 1Z70; AmIEHEENM 20.89 Jt/kg. 2024 F1-8
B, AERIHEEE% 14063 5k (HF¥E 1779 Bk) , RitEHEKWAN 2476 27T,

6.2 FE L SERIE
6.2.1 &EXEFE L GE
x 2, EETIESRTHIMEER
2024/8/30 2024/9/6 FEAK AR FUNESKEE
sEER
Hep: BIEERER (7T/kg) 3.43 3.43 -10.21%  -0.00% -7.55%
M
Hrp, HZR% (Jo/kg) 19.72 19.79 18.08% 0.35% 38.58%
&M (7T/kg) 25.56 25.37 17.78% -0.74% 37.57%
=i (o/af) 4553 43.27 48.51% -4.98% 125.41%
—osE (Jo/nF) 32.80 32.80 5.98% 0.00% 9.96%
SERIEL
Hrf: &R 5.76 5.79 32.49% 0.52% 50.79%
JEIRELIN 8.37 8.43 44.85% 0.72% 48.67%
BeEREEEE (BX) 4041.00 4041.00 -5.39% 0.00% -2.44%

BRERIR: RWKRNER, wind, BEEE, KRIESHRA (%F: 2024 F 8 B30 A 9B 6 AEEEEFEEIRA 7 BHEE )

= = 5 = —— —
B 2. seEEEFEE (BX) B 3. ZnRsENE (5t/ke)
60.00 -
4800
55.00 -
4300
50.00 -
3800 45.00 -
40.00 +
3300
3500 +
2800
30.00
2300 2500 -
1800 20.00 T T T T T T L— T T
T e e - =
[ s BT S L s BT SO S ) BT mog g @ o g5 g @ o g g g 9 o+ o
LRITIIIIT R eee B 43 3 83833338853 d 8 3
e NN NN NN N T Y YT 4+ e e e e e o 909 9 99
S Er R R EEEEEEE R R EEEEEEEEEEEEE
5 0 0 0O 8 8 8 0 © 6 Qo 9o & & o
ANRNNNNNNNNNNNNN NN A g 28 2 9 9 9 o 9 0o 9 o o o o 9

BRSRR . RUKRNES, RRIEBSHRA (& EERBEFEERFEER BRERIR: FEBAM, KXIESH AT
HFE2024%78)

4: (FREMEES (SU/AF) 5: WEPREME (v/ar)

BSWIRIEX 2 JFRE SR E IR R HA 5
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15500 - 43.00 -

135.00 - 38.00 -

11500 - 33.00 -

95.00 28.00 -

75.00 - 23.00 -

5500 - 18.00 -

3500 - 13.00 -

15.00 . . . . . . . . 8.00 . . . . . . .
[ - — ~ ~ ~ — — — = ) - - ) - - - -
58 & &8 &% & 3 & 3 5 S 3 3 75 7 & §F 3 3
=) 8 g 2 E g 3 q a b= &g b= 2 3 g 5 9 4
A A - - 1002 8 % 2 % & 3
2 S S S 2 S 8 S S T & & & & & & & =~

BRRIR: Bm&iE, wind, XXIESHZFr BER. WA, wind, KXIESHRET

6: TEBANE (7/2F) 7. 2EEFARARNEES (FTT/AF)

60.00 - 4,10 -+

55.00 - 390 -

50.00 370 -

45.00 350

40.00 530

35.00 ’

30.00 310 4

25.00 2.90 -

20.00 2.70 ~

15-{1} r 1T T 17T 1T 1T T 1T T 1" "T 1 "1T"1 2-50 L L L L L L L L L L L e e
404 ddodddoddod o o o o o L L L L L
PP IIPIIIPIIFIPIYPIIIIIP PPIIPIPIFIIPIPIIIIIOY
B = T L B L T I o~ 0 o9~ O oS MNO oS N
e 9 9o 49004000 LA Ao e4d9oQ
4o oo NN NMMA®MM T T B R I I I T I B S
Noa oo oo N NN N BN I N S N RPN NN
000000000000 Q0o O 00000000000 Q0O O
I I R R R~ B R B~ N AN AN NN

BRIER. BEE, wind, KXUESHZ R BERIR. PFEERIEEN, RKXIESH R

6.2.2 Al HE
% 3. AT EESRTHNEER
2024/8/30 2024/9/6 FHEL J5E7N -4

| |

RIS REHE (77/3) 3.60 3.80 80.95% 5.56%

TN E (75/9) 5.30 5.50 175.00% 3.77%

SIFaRaPETSE (7T/39) 5.30 5.50 175.00% 3.77%

Hep, RS (T/F) 3.70 3.70 -8.64% 0.00%

(e}

BSWIRIEX 2 JFRE SR E IR R HA
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0.00%
0.00%

-
@

W
— T

-8.06%
-7.43%

—

— &

3.65
13.70

E 9: REBREEFLEE (BE)

4500
4000
3500
3000
2500
2000
1500
1000

3.65
13.70

— e+

—

Ay (7T/7)
—a%®

N
7

- LO-£0-t¥e0cd
- LO-¥0-c0¢
- LO-L0-t¥é0c
- L0-0L-€c0¢
- L0-£0-€é0cd
- LO-¥#0-€20¢
- LO-1L0-cé0cd
- L0-0L-¢c0c¢
- L0-£0-¢e0c
- LO-¥#0-2c0¢
- L0-10-¢c0¢
- L0-0L-Lc0¢
- L0-£0-Lé0c
- LO-¥0-Lc0¢
- 10-10-Lc0¢

- L0-£0-¥¢0¢
- LO-v0-ve0c
- L0-L0-¥c0c
- LO-0L-€¢0e
- L0-£0-€¢0<
- LO-¥0-€c0¢c
- L0-1L0-€¢0¢
- L0-0L-¢g¢oe
- L0-£0-¢¢0¢
- LO-v0-¢¢0c
- L0-10-¢¢0¢
- L0-0L-Le0e
- L0-£0-L¢0¢
- LO-¥0-L¢0¢
LO-L0-Le0¢

500

55

BRSRIR: RIRNES, BHFEWR, B, fFEERIh S, RXIESHRHR

TR | T ERRER
8: HANBF=ER (BFE)

255 -
205 -
155 -
105 -

[Fal

BHIERLEE. B 25

- L0-£0-¥20¢
- L0-¥0-¥20¢
- L0-10-¥#20¢
- L0-0L-€20¢
- L0-£0-€20¢
- LO-t0-g20¢
- L0-10-€20¢
- L0-0L-¢eo¢
- L0-£0-220¢
- LO-10-¢e0¢
- L0-10-2¢20¢
- LO-0L-120¢
- 10-£0-120¢
- LO-10-120¢
L0-10-120¢

T T T T T T T
W M~ O wn < - O

TRERR: FEERNS, RRIESHARAT (&iE:

H)

11 BRMCSETE (77/3)

RIHERILEES B 25

LO-£0-F20¢
LO-¥0-¥20¢

LO-1L0-F20c
LO-0L-€20¢

LO-£0-E20¢
LO-¥0-€20¢
LO-L0-€20¢

LO-0L-¢20¢
LO-£0-220¢

LO-¥0-2¢20¢
LO-10-2¢20¢

- LO-0L-Lc0e
LO-£0-L20¢

LO-¥0-120¢

10. RXBRGEHNE (FT/E)

92 -
82 -
72 4
62 -
52 -
42 -
32
22 -
12 4

BEERIR: REBERIDS, RRIESHRA (&Fit:

H)

LO-10-1L20¢

2

RMAIEELEZES B 25

BRER: PESERUNS, RRIESHARA (&iF:

H)
13; AFBHMEES (Sv/AFT)

mMBUEELEZES B 25

SN EMIR A

e
=] 2

BB WINEIEX Z f5H91

12; 2ERFBUMEBES (FT/R)

BRER: FEERNS, RNIESHR (&FiE:

H)
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)
-
@

- £0-80-¥20¢
- 9¢-50-¥20¢
- ¥ L-€0-¥20¢
- L0-10-F20¢
- 0¢-01-€20¢
- 80-80-€20¢
- £¢-50-€20¢
- S1-80-€20¢
- L0-10-€20¢
- 0¢-01-¢20¢
- 80-80-¢20¢
- £2-50-¢20¢
- Sl-g0-¢c0¢
- L0-10-¢¢0¢
- 0¢-01-120¢
- 80-80-120¢
- £2-50-1¢0¢
- Sl-e0-120¢

25 -
23 -
21

19 -
17 -
15 -
13 -
11 4

EiE4

2|

—— lFRH,  ——ilFE

LO-L0-1¢0¢
o)

- £0-80-t20¢
- 9¢-50-¥¢0¢
- ¥1L-€0-¢0c
- L0-10-t¢0¢
-0¢-0L-e20¢c
- 80-80-€¢0¢
- £2-50-€¢0¢
- Sl-€0-€20¢
- L0-10-€20¢
-0¢-0L-¢20¢
- 80-80-¢¢0¢
- £¢-50-¢¢0¢
-Sl-€0-¢20¢
- LO-L0-¢c0¢
- 0¢-0l-L¢0¢
- 80-80-1¢0¢
- £¢-50-120¢
-Sl-€0-120¢

T T T T T T
O~ O <t 0 o o

TR | T ERRER

LO-L0-Leo¢

BARIE: Wind, FRUESHFFR
15 SRLAHSE (5T/39)

= HEEHE: BT

14, PIXEFIERGA (5T)
4.00 -

3.00 -

2.00

1.00 -

0.00

-1.00

-2.00

-3.00

BRKIR: A, RXIESHR AT

- L0-80-¥¢0C
- 9¢-50-v¢0d
- ¥L-€0-¥¢0c
- L0-10-¥¢0c
- 0¢-01-€¢0c
- 80-80-€¢0¢
- £¢-S0-€¢0d
- Gl-€0-£¢0¢
- L0-10-€¢0c
- 0¢-01-¢¢0c
- 80-80-2¢0¢
- L¢-S0-¢¢0e
- Sl-€0-2¢od
- L0-10-2¢0¢
- 0c-0l-L¢0c
- 80-80-1L¢0¢
- L¢-S0-Le0e
- Sl-€0-L¢0d

- £0-80-¥¢0¢
- 9¢-50-¥¢é0e
- ¥L-€0-¥c0¢
- L0-LO-¥e0c
-0c-0L-€¢0e
- 80-80-€£¢0¢
- £¢-50-€¢0¢
- SL-€0-€¢0¢
- L0-LO-€20¢

-0l-2¢0¢
-80-¢20Z
-60-2¢0¢
-€0-¢coc

- L0-10-2¢0¢
-0c-0L-L¢0¢
- 80-80-1¢0¢
- £2-50-1¢€0¢
FSL-€0-1¢0¢
LO-LO-L¢0¢

I5E7N= 4

FRL

BRSKR: BIANR, RXUESH R

2024/9/6

2024/8/30

6.2.3 kS =k i

=P

R 4: K= EEEIRTH

KEMHE (7T/0E)

BRSKR: BIANR, RKUESHT R

0.50%
0.50%

-14.47%
-14.83%

4020.00
4020.00

4000.00

f
f

¥«

__W%

Hep: Ki&EEO

28.73%
30.88%

-126.27%
-123.11%

-204.75
-184.75

-287.30
-267.30

4000.00

i

I &EBO

EEFIE (JT/E)
7R
A (To/m )

Heh: 'R
Hep.

=3

#
I

F

-0.81%
3.40%

-13.25%
-36.72%

7,880.53
3,154.57

7,944.74
3,050.86

SN EMIR A

e
=] 2

BB WINEIEX Z f5H91

AL ESMN

SHEEHSMN
FRRIE: wind, RIS AR

=

=z




Ak s

TF SECURITIES

¢
by 4
o%

TR | T ERRER

17. 2ESHNE (FT/m)

16: £ETRAMME (T/M)

5900
5400

- £0-80-¥20¢
-9¢-50-¥20¢
- 7L-€0-¥20¢
- L0-1L0-¥c0¢
-0¢-0L-€c0¢
- 80-80-€20¢
- £¢-50-€20¢
-SL-g0-€20¢
- LO-10-€20¢
-0¢-0L-¢co¢
- 80-80-¢20¢
- £¢-50-¢20¢
-SL-€0-¢é0¢
- LO-10-220¢
-0¢-0L-1¢0¢
- 80-80-1¢20¢
- £¢-50-1¢0¢
-SL-€0-120¢

15000 -

13000 -

4900

11000 -

4400

9000 -

3900
3400

7000 -

5000 -
3000

2900
2400

LO-L0-120¢

- £0-80-1c0¢
- 9¢-50-t¥2oc
- FL-€0-¥e0c
- LO-L0-t¥é0c
- 0¢-0L-€c0¢
- 80-80-€é0¢c
- £€-50-€é0c
- SlL-€0-ceoc
- L0-10-€¢0¢
- 0¢-0L-¢éoc
- 80-80-¢é0¢c
- £2-50-2¢0¢
- Sl-€0-¢c0¢
- L0-10-¢¢0¢
- 0¢-0L-Lé0c
- 80-80-Lc0¢
- £€-S0-Lé0c
- SL-€0-Léoc
- LO-L0-Lé0c

BRSER: Wind, RRXUESHRFT

BREIR: Wind, RXVESHTRFT

HOXSH EREFANE (So/mt)

& 19.

HOKSBOREM (7T//E)

& 18.

SR O =T TR

HIIER

—— RO

2100 -

WA O) &

e P R S () AGE

6100 -

- £0-80-120¢
- 9¢-50-120¢
- ¥L-€0-20¢
- L0-10-120¢
- 0¢-01-€20¢
- 80-80-€20¢
- £2-50-€20¢
- SL-€0-€20¢
- L0-10-€20¢
-0¢-01-¢¢0¢
- 80-80-¢20¢
- £¢-50-¢20¢
- SL-€0-¢c0¢
- L0-10-¢20¢
-0c¢-0l-L20¢
- 80-80-120¢
- 4¢-50-120¢
- SLl-€0-120¢
LO-L0-Lc0¢

1600 -

1100 -

600 -

100 -
-400 -
-900

- £0-80-1¢0¢
- 9¢-S0-1¥éoc
- ¥Ll-€0-¥¢0e
- LO-LO-¥é0c
- 0g-01L-c¢0e
- 80-80-€20<
- L¢-S0-€é0¢
- Sl-€0-céoc
- LO-L0-€¢0e
- 0c-0L-¢20e
- 80-80-¢c0¢c
- Lc¢-S0-¢éoc
- Sl-€0-¢20e
- LO-L0-¢éoc
-0c-0L-Léoc
- 80-80-1L¢0¢
- L&-5S0-1L¢20e
FSl-g0-Léoc
LO-10-L¢20¢

5800 -
5500 -

5200 -

4900 -

4600 -
4300 -

4000 -

3700 4~

3400 -

3100 -
2800

BRSKIR: wind, RKUESHTFT

BRSKIR: wind, RKUESHTFT

6.2.4 EHr= Al §E

=P

FAR=ASE SR

% 5:

FREL RAREL

2024/9/6

2024/8/30

ERMNHE (7T/08)

0.00%

-15.90%
-17.45%
-17.09%

2,380.00
2,460.00
1,904.13

2,380.00
2,480.00

Hep, Xi&EEO

-0.81%
0.75%

L mp |

1,889.88

HEOFAKZEFEMN

T T/ )

He.

-0.03%
0.29%

-9.09%

-11.14%

3,001.00 3,000.00

EL
IIp:S

EFE (7o/ME)

3,110.00

3,101.00

0.00%
0.52%

-12.40%
-14.26%

5,650.00
5,830.00

5,650.00
5,800.00

S

W&
FRRIE: TR, wind, KRIESH 5

Hep,

SN EMIR A

=|

=
=l

BB WINEIEX Z f5H91
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TF SECURITIES

TR | T ERRER

FRERENE (7T/M8)

B 21,

FARIE (7T/8)

& 20.

PSR

-/

EE SR —— ] K

AL
4

iy

HI e

stk
e PR AR O 55E)

- £0-80-120¢
- 9¢-50-¥20¢
- ¥L-€0-¥20¢
- L0-10-¥2o¢
- 0¢-01-¢20¢
- 80-80-£¢0¢
- £2-50-€20¢
- §51-€0-E¢0¢
- L0-10-€20¢
- 0¢-01-¢co¢
- 80-80-2¢20¢
- £¢-50-2¢20¢
- §1-€0-2¢0¢
- L0-10-¢co¢
- 0¢-01-L¢0¢
- 80-80-1¢20¢
- £2-50-120¢
- §L-€0-L20¢

8000

7500
7000

6500
6000

5500
5000

LO-L0-1¢0Z

- £0-80-¥¢0d
- 9¢-50-¥c0¢
- ¥L-€0-¥20¢
- L0-10-¥¢0d
-0¢-01-€¢0d
- 80-80-€¢0¢
- 1¢-50-£¢0d
-SL-€0-¢c0d
- L0-L0-€¢0¢
-0¢-01-¢coc
- 80-80-¢¢0¢
- £2-50-¢c0¢e
-SL-€0-2¢0d
- L0-L0-¢coe
-0¢-0L-1¢0¢
- 80-80-1L¢0c
-2€-90-1¢0c
-SL-€0-1<c0¢e

3700 -

3200 -

2700 -

2200 -

LO-10-Lc¢0¢

1700

BRSEIR: Wind, RRXUESHRFT

BREIR: Wind, RXVESHTRFT

23 BEEALIMN (Fv/2FT)

22: ERERHIBES (7T/1)

AW

- £0-80-¥20¢
- 9¢-50-¥20¢
- ¥L-€0-¥2o¢e
- LO-10-¥20¢
- 0¢-0L-€¢0¢
- 80-80-€¢0¢
- L¢-50-€¢0¢
- S1-80-€c0¢
- L0-10-€c0¢
- 0¢-0L-¢céoe
- 80-80-2¢20¢
- L¢-50-¢¢0¢
- Sl-€0-¢co¢
- L0-10-220¢
-0¢-0L-120¢
- 80-80-120¢
- £2-50-120¢
- S1L-€0-L¢0¢

15 -

(HIpZS:: %) 14

SHE

e,

13 -

12
11
10 -
9_

L0-10-Lc0¢

o« M~ W

- £0-80-F20¢
- 9¢-50-¥20¢
- ¥1-€0-¥20¢
- LO-L0-¥20¢
- 02-0L-€20¢
- 80-80-€20¢
- £2-50-€20¢
- 51-€0-E20¢
- LO-L0-Ec0¢
- 0¢-01-¢c0¢
- 80-80-¢20¢
- £¢-50-¢c0¢
- S1-€0-¢c0e
- LO-L0-¢20¢
-0¢-0L-L20¢
- 80-80-120¢
- £2-50-120¢
- §1-€0-L20¢

4000 -+

3500 -
3000 -

L0-10-1¢0¢

2500

BRSKIR: Wind, RKIESHFET

BRSRIR: Wind, RKIESHFET

6.2.5 /NEFE L EE

NSV EIR TS RIS

* 6:

2024/9/6 FEEL JESE7 N4

2024/8/30

INEMNHE (7T/0E)

0.00%
0.00%
0.96%

2470.00 -16.84%
-14.52%

2590.00

2470.00
2590.00

Hep: @i

TN
EiLAR M (TT/iE)

BRE

-5.38%

4.22

4.18

JE: Wind, HEEIRK, XKIES R

25; ESHLRHN (T/AF)

INERENEES (7T/ME)

24;

10

SN EMIR A

=|

=
=l

BB WINEIEX Z f5H91
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- £0-80-120¢
- 9¢-S0-120c
- FL-€0-120¢
- 10-10-120¢
- 0¢-01-€20¢
- 80-80-€20¢
- £2-S0-€20¢
- §L-€0-€20¢
- L0-10-€20¢
- 0¢-01-220¢
- 80-80-220¢
- £¢-50-¢20¢
- SL-€0-¢20¢
- 10-10-220¢
- 0¢-01-L20¢
- 80-80-1L20¢
- £2-50-120¢
- S1-€0-1L20¢

4.8 -

—— B g

4.6 -

4.4 -
4.2 -

3.8 -

3.6 -
34 -

3.2 -

LO-10-120¢
o

- £0-80-¥20¢
- 9¢-50-%720¢
- ¥L-€0-¥20c
- L0-10-¥20e
- 0¢-0L-€¢o¢
- 80-80-€20¢
- £¢-50-€¢202
- SL-€0-€20¢
- LO-10-€20¢
- 0¢-0L-220c
- 80-80-¢¢20¢
- £¢-50-2¢20¢
- SlL-€0-220e
- L0-10-¢20¢
- 0¢-0L-120¢
- 80-80-120¢
- £¢-50-120¢
- Sl-e0-120e

3600 - — Wi AR

3300 -

3000 -

2700 -

2400 -

LO-LO-Lco¢

2100

BRSRIR: Wind, RKIESHFERT

BRSKIR: Wind, RKIESHFET

6.2.6 H¥EF= L%

figis:

73]

Pl GER:

®7: 5

2024/9/6 FR ISk N4

2024/8/30

B¥EME (7T/mE)

-17.40% -1.04%

6,195.00

6,260.00

Hep. [ AE#Imem

BRIRIR: Wind, KXUESHFFr

27 BRI ECHSMEETE R SN e E (5T/mE)

26 HIMEIRERRERMHE (5T/M8)

— BB CHA BN SHIFEIRN 2 a0
—BE N TUE B SR =

£0-80-%¢0¢
9¢-50-%¢0e
¥L-€0-¥e0c
LO-L0-tc0c
0c-0L-€¢0¢
80-80-€¢0¢
£2-50-€¢0¢
SL-€0-€¢0¢
LO-L0-€¢0¢c
0Z-0l-¢eoc
80-80-2¢0¢
£2-50-2¢0¢
SL-€0-2¢¢0c
LO-L0-¢coe
0g-0lL-Leo0e
80-80-1¢0¢
£2-50-1L¢c0c
SL-€0-Lcoc

4000 -

2000 -

LO-L0-1L¢c0¢

-4000 -

- £0-80-¥¢0¢
- 9¢-50-%20¢
- ¥L-€0-¥c0c
- LO-LO-¥c0¢
- 0¢-0l-€20¢
- 80-80-¢c0¢
- £2¢-50-€20¢
- Sl-€0-€c0¢
- LO-L0-€c0¢
- 0¢-0l-¢20¢
- 80-80-2c0¢
- £2-50-¢¢0¢
- Sl-€0-¢coc
- LO-LO-¢c0¢
- 0¢-0l-1¢20¢
- 80-80-1¢0¢
- £¢-50-1¢0¢
- Sl-€0-120¢

8000 -

7500 -

7000 -

6500 -

6000 -

5500 -

LO-L0-L20e

5000

BRSEIR: Wind, RKIESHIRFT

BRRIR: Wind, RXIESHTAT

RIS (583 /65)

B 29,

KERBEEEHOE (Fm)

& 28,

11

SN EMIR A

=|

=
=l

BB WINEIEX Z f5H91



. TF SECURITIES

lb‘]|' .
FWiRE | FUHRER i KOk S

7,000
6,000

5,000

4,000 20
18
3,000
' 16
14
2,000
12
1,000 10
FFFFFFFFFFFFFFFFFFFFFF
0 - :
N~ TNOTODONODO-NNMIFTOONODDO~NM
[0} 000000000 Frrrrrrrrrrrer - NNNN
[0} [eNoNeoNoNoNoNoNoNoNoNoNoNoNoNoNoNoNoNoNoNoNoNe)
- NNNNNNNNNNNNNNNNNNNNNNN

I CO O C O OO0 OO0 CC OO0 OO0 OO 0O0OoC OO0
i 53358 C53558°5355825333
00O T oD DD NNNNNNo ST TR
238 SES88SS8SSSSS88S888S8¢88¢8¢%
- -«
ZHRISOR: Wind, ERGESHIHT FHRE: Wind, RRIESHSA (&1 BFMESLEZsH300)
6.2.7 \BTEF= L §E
% 8: BTSSR NRER
iR 2024/8/30 2024/9/6 FEK BIITRE

RIS (/M) EHMm 14,954.62 14,962.31 -18.30% 0.05%

RS (JT/iE) g 6,887.35 7,119.82 -12.08% 3.38%

FEINE (5T/Mh ) = 2,650.00 2,650.00 -35.37% 0.00%

RIS (To/IE) IS 4,220.00 4,220.00 -5.17% 0.00%

BEMNME (T/ib) WizR 1,312.00 1,312.00 -23.05% 0.00%

biible 1,350.00 1,350.00 -10.00% 0.00%

BWEIE: Wind, IRRASTER, RRIESHR

30. BEREMEES (Jo/M) 31, BEWRFIMEES (Jo/ik)

25000 - 5000 - —— ERTPERH A

4500 -

22000 -

4000 -

19000 -

3500 -

16000 - 3000 -

13000 - 2500 -

10000 4+ 2000 e T
TN~ 0O =N~ O ~—W0NM~0 0™ <t WO~ oJ o — on — od o — on — [a¥] o —
PUNQAUITYINRTNOAUI T AU R S S O P S
535825358253538°5358 2258738582385
NN N NN AN AN NN NN SN NV A VI O VI O R
SRR IIISILILIRILRR N N & 8 N AN KK NN

HBESE: wind, KKIESHAT HBESEE: wind, RKIESHRAT
32; RERBMEES (FT/M) 33; BENRRMEES (FT/ME)

BSWIRIEX 2 JFRE SR E IR R HA 12



Ak s

TF SECURITIES

¢
by 4
o%

TR | T ERRER

i

3]
7

I A

- £0-80-¥é0¢
- 9¢-50-¥éoc
- ¥L-€0-¥éoe
- L0-1L0-¥éo¢
- 0c-0L-€co¢e
- 80-80-c€0¢
- £2-50-c€0¢
- Sl-€0-€€0¢
- L0-10-€é0¢
- 0c-0L-geo¢
- 80-80-2¢0¢
- £2-50-2éo¢
- Sl-€0-géo¢
- L0-L0-¢éoe
- 0c-0L-Leoce
- 80-80-L¢0¢
- £¢-50-L¢o0¢
-Sl-€0-Léo¢
L0-10-1L20¢

4500 -

4000 -

3500 -

3000 -

2500 -

2000

- £0-80-¥<20Z
- 9¢-50-rd0e
- FL-€0-¥20Z
- LO-LO-¥20¢
- 0c-0l-€d0¢
- 80-80-€20¢
- £Z-50-€20¢
- SL-€0-€20¢
- LO-LO-€20¢
- 0c-0l-¢20¢
- 80-80-¢£¢0¢
- £&-50-¢€¢0¢
- Sl-€0-€¢02
- LO-1L0-€¢0e
- 0¢-0l-L¢d0e
- 80-80-1L¢0¢
- £2-50-1L¢0e
- SL-€0-L20¢

13000 -

12000 -

11000 -

10000 -

9000 -

8000 -

7000 -

6000 -
5000

LO-L0-Lé0c

BRERIR: Wind, RKUESHHFFT

BRSKIR: Wind, RKIESHFET

6.2.8 K== ML §%

= 9: KFTFLEESATHMEER (5T/kg. ET/ME)

B

2024/9/6 F£EL

2024/8/30

St iRt

0.00%
0.00%
0.00%
0.00%
0.00%
0.00%
0.00%

8.33%
-41.67%
40.00%

130.00

130.00

M
i
M
546

70.00
14.00
300.00

70.00
14.00
300.00

7.14%
20.00%
11.11%

-17.65%

XJ4F

30.00
20.00

30.00
20.00

1,749.82

e

1,749.82

—

%
=

T

E3]iR

=L

BRSRIR: Wind, KXUESHAFRAT (%iE: 2024 £8 B30 B9 B 6 H&MN1EHBIHR 2024 58 B 23 HHI8 B 30 BHEURE)

35: REMGSNEES (FT/AF)

180 ~
160 -

34; REWSMBES (FT/AF)

- L0-80-c0¢
- 9¢-50-1%20¢
- FL-€0-c0c
- LO-L0-t20¢
- 0¢-0L-€c0c
- 80-80-t<0<¢
- L2-50-€20¢
- SlL-€0-€20¢
- LO-10-€0¢
- 0c-0L-¢coc
- 80-80-£¢0¢
- £2-50-¢¢0¢
- SL-€0-¢c0c
- L0-10-220¢
- 0c-0L-L¢0¢
- 80-80-1L¢0¢
- £¢-S0-1¢0¢
- SL-€0-L0¢

140 -

120 -

100 -

80 -

LO-LO-L¢0¢

o
o

- L0-80-%20<
- 9¢-50-%20¢
- VL-€0-%20<
- LO-L0-%20<
- 0¢-0L-€c0¢
- 80-80-€20¢
- /¢-50-€20¢
- SL-€0-€20¢
- L0-1L0-€20¢
- 0¢-0L-¢co¢
- 80-80-220¢
- £¢-50-220¢
- S1-€0-220¢
- L0-10-220¢
- 0¢-0L-L20¢
- 80-80-1L20¢
- £¢-50-120¢
- Sl-€0-1L20¢

250 -

200 -

150 -

100 -

LO-1L0-L20¢

o
u

BRSRIR: Wind, KXIESHFET

BRSRIR: Wind, RKIESHFET

JEFMMEES (F5/AF)

®

B 37;

REBIMEES (F5/AF)

& 36;

13

SN EMIR A

=|

=
=l

BB WINEIEX Z f5H91



Ak s

TF SECURITIES

-
@

Ty

)

- £0-80-t20¢
- 9¢-50-1¢0¢
- ¥L-€0-t20¢
- L0-L0-t20¢
- 0¢-01-€20¢
- 80-80-€¢0¢
- /2-50-€20¢
- SL-€0-€20¢
- L0-10-€20¢
- 0¢-01-¢¢0c¢
- 80-80-¢20¢
- /2-50-220¢
- S1-€0-¢c0¢
- L0-10-¢c0c¢
- 0¢-01-120¢
- 80-80-120¢
- /2-50-1¢20¢
- S1-€0-1¢20¢
LO-10-1¢0¢

430 -
380 -
330 -
280 -
230 -

e

180

- £0-80-¥20¢
- 92-50-¥¢0¢
- ¥1-€0-¥20¢
- LO-10-Fc0¢
- 0¢-0l-gc0¢
- 80-80-€£¢0¢
- £¢-50-E¢0¢
- §l-€0-gc0¢
- LO-10-€¢0¢
-0¢-0L-¢c0e
- 80-80-¢c0¢
- £¢-50-¢¢0¢
-Sl-€0-¢coe
- LO-L0-Z¢0¢
-0¢-0L-1¢0¢
- 80-80-1¢20¢
- £2-50-1¢0¢
-S1l-€0-1¢0¢

17.5
155
13.5 4
11.5 -
9.5
7.5 A

TR | T ERRER

LO-10-L20¢

[Fa]
[Fal

— ERRE R

S (SET/ME)

- L0-L0-¥20¢e
- LO-¥0-¥20¢e
- LO-10-¥20¢
- LO-0L-€20¢
- L0-£L0-€20¢
- LO-¥0-E20¢
- LO-L0-€20e
- L0-0l-¢coe
- LO-/0-g20e
- LO-¥0-£c0e
- L0-10-220¢e
- L0-0L-L2oe
- L0-20-L20e
- LO-¥0-L20¢

2600 -
2400 -
2200 -
2000 -
1800 -
1600 -
1400 -
1200 -
1000

BRSRIR: Wind, RKIESHFET

B 39;

— AR

BERKEBNEES (FTT/AF)
— A&

LO-10-L20¢
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